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1. Introduction and main result

In this work we are interested in the asymptotic behavior for 0 < ¢ < 1 of the following nonlinear
Schrédinger equation

2
ie Opu° = —%AuE + (K« [, e, =, (1.1)

where (t,2) € Ry x R% d € N. This model describes the time-evolution of a complex-valued field
u®(t, x), under the influence of a Hartree-type nonlinearity (cf. [17] for a broader introduction). Above,
K = K(z) denotes a given real-valued interaction kernel, to be specified in detail below, and *“x”” denotes
the convolution w.r.t. z € R? The scaling of (1.1) for small £ > 0 corresponds to the semi-classical
regime, i.e. the regime of high-frequency solutions u®(¢, x), which can be approximated via geometric
optics.
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The asymptotic behavior of (1.1) as ¢ — 04 has been studied by several authors, mainly for the case
Kx) = :lzgl‘: For example, in [14,16,18], Wigner measure techniques are invoked, which however
require mixed states and thus can not be applied to our situation. In the one-dimensional case, this
constraint can be overcome [19], but uniqueness of the limiting Wigner measure for ¢ > 0 is still open.
Turning to multi-scale WKB expansions, which are typically valid for short times only, a variety of
asymptotic results can be found in [1,6,13,15], provided that uf is given as a single-phase WKB initial

data, i.e
uj(@) = a*@)e' 7,

with given (e-independent) phase ¢(z) € C and amplitude a°(x) € R, such that, asymptotically, a® ~
ap + €aq +€2a2+---.

In the present work we are interested in generalizing these studies to the case of (a superposition
of) several WKB waves. Due to the expected nonlinear interaction between high-frequency waves (i.e.,
the appearance of resonances), this problem is notoriously difficult, even on a formal level. We shall
therefore simplify the situation considerably by turning our attention to the case of (asymptotically) small
initial data corresponding to modulated plane-waves. More precisely, we consider u§(x) = g/ 2ug (),
where o > 1 and ug(z) is given by a superposition of e-oscillatory plane-waves, i.e.

J
u§(x) =Y aj@)ei e ke RY, (1.2)
j=1

with amplitudes a;(z) € C, j € {1,...,J} C N. Here, and in the following, we shall assume for the
sake of simplicity that the initial amplitudes a; do not depend on ¢, since we shall only be interested in
the leading order asymptotics. A generalization to amplitudes admitting an asymptotic expansion in € is
then straightforward. Without restriction of generality we shall also assume that

kj #ky forallj#¢cl:={1,...,J} CN,

where J € NU {oo} and {1, ..., 00} means simply N.
By rescaling u® = e~%/?u®, we can rewrite the considered model into

2
ie ut = —%Nf + eY(K * ]u5|2)u5, u®li=o = u, (1.3)

where the initial data is now of order one but the equation displays an (asymptotically) small nonlinearity.
We shall from now on take on this point of view since it looks more natural from the physical point of
view. In addition, it is well known (see, e.g., [3,4]) that the choice o = 1 for (1.3) is critical as far as
semi-classical behavior is concerned (see Section 2 for more details). We shall therefore pay particular
attention to this case. We remark that the same asymptotic scaling has been used in [5,7] for Schrodinger
equations with (gauge invariant) power-law nonlinearities < |u|**u, o € N. In particular, in [5] the
problem of high-frequency wave interaction is exhaustively studied in the case ¢ = 1 for which a
geometric description of all possible nonlinear resonances is given.

However, for the considered case of Hartree type nonlinearities, the situation is very different, due to
the nonlocal nature of K * |uf|*. Since we expect the solution u°(t, ) to be given asymptotically as a
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superposition of highly oscillatory waves, we clearly cannot regard the Hartree term to be slowly varying
(as in the case of a single wave). The notion of a resonance though, seems to be not clearly defined in
this case. A more sophisticated analysis of the oscillatory structure of K * |u®|? is needed therefore. As
we shall see, the nonlocal nature of the Hartree potential yields a kind of averaging effect. In particular
no new highly oscillatory phases are created in leading order (via resonances), in sharp contrast to the
situation for local nonlinearities.

In order to be more precise, we need to introduce some notation: The Fourier transform of f €
L' N L*(R%) will be denoted as

. 1 )
= - —iz-£
FNO=FO = 5 | e da.

Our analytical approach will be based on the use of the Wiener Algebra (see Section 3 for more details).
Within this framework it turns out that the natural space for the amplitudes a = (a;);cr is given as
follows.

Definition 1.1.
ARY = {a = (a)jer: @j)jer € " (I; L' (RY))},
I'=1{1,...,J} C N, equipped with the norm

J
HGHA(RFI) = Z ”ajHLl(]Rd)'
j=1

We are now in the position to state the main theorem of this work.

Theorem 1.2. For d > 1, consider the Cauchy problem (1.3) with oo > 1, subject to initial data ug of
the form (1.2), where the initial amplitudes a; € L*RY N AR?) are such that (O%aj)jer € AR for
all |p| < 2. In addition assume

AL = inf{|kg — k|- &m € T, 0 #m} >0, (1.4)

and let the interaction kernel K satisfy (1 + \§|)ff\(§) € L®[R9).
Then, for all T > 0 there exists C,eq > 0, such that for any € € (0, &), the exact solution to (1.3) can
be approximated by

. 1 ifa e {1} U[2,00),
B _
1" = uappll Lo o myxmey < €7 with §= {a —1 ifae,2). (1.5)
Here the approximate solution ugy, is given by
J . . . 2
Ugpp(t.2) = Y aj(a — thy)e! S0/ /e, (16)
j=1

where S;(t, x) € R is defined in (2.10) if o = 1 and S;(t,x) = 0 if « > 1, respectively.
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In (1.6), the total number of (highly oscillatory) phases J € N U oo, is the same as for the initial data
(1.2). Hence, no new phases are created by the nonlinearity. Nonlinear effects only show up in leading
order via self-modulation of the amplitudes (provided o = 1). The condition (1.4) can be seen as a small
divisor assumption required in the case of infinitely many phases, though, not of the same type as the
one used in [5]. Obviously, (1.4) is always satisfied if J < +o0.

Note that if a@ € N, the error of our approximation is at least of the order O(¢) and thus smaller than
the size of the original (small amplitude) solution. However, we see from (1.5) that if o € (1, 2) the error
becomes worse as &« — 1. This problem can in principle be overcome if one allows the leading order
amplitudes to be mildly dependent on € themselves, cf. Remark 2.2 below.

Finally, one should note that under the general assumptions of this work, we cannot infer global well
posedness of Eq. (1.3) in the Wiener space. The usual arguments for proving global existence (see,
e.g., [17]) involve the conservation of the L? norm, which also holds in our case. However, this is not
sufficient to control the nonlinearity (K # |u|?)u in the Wiener space. Nevertheless, the above theorem
shows that for initial data u§ in the form (1.2), the solutions cannot blow up too fast: If 7° > 0 denotes
the blow-up time, then 7° — 400 ase — 0.

Remark 1.3. A particular example for K, satisfying the assumptions is given by the one considered
in [2], Eq. (15), and more importantly by the so-called Yukawa potential

~Ala]
2|

for which the corresponding Fourier transform is found to be

K()=+ zeRN>0,

Clearly, (1+ | |).7(\ € L>®(R?) in this case. Note that in the limit A\ — O we obtain the Fourier transform
of the Coulomb potential K(x) = j:ﬁ, which, however, is too singular, to directly apply our theorem.
It remains an interesting open problem to establish the same result for the Coulomb case in d = 3.

The paper is organized as follows: In Section 2, we formally derive the approximate solution and draw
some further conclusions from it. In Section 3 we set up the Wiener framework for the exact and the

approximate solution. Finally, we prove the required estimates on the remainder of the approximation
and consequently state the proof of Theorem 1.2 in Section 4.

2. Derivation of the approximate solution

We seek an approximation of solutions to (1.3) in the form

J
Wt ) =Y Aj(t, z)e ¥/, (2.1)

=1
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Assuming for the moment sufficient smoothness for A; and ¢;, we can plug this ansatz into (1.3), which
yields

2 2
i€ Opufy + 5 Mty — £ (K % [ty )y = D "X + (¥ + Vi), (2.2)
n=0

where we denote

J
. 1
Xo= =) e®/e (c“%qﬁj + E\V@'\z) Aj,

j=1

J
. 1
X = izel¢j/5 (8,514]‘ + VA]‘ . V(bj + EAjA¢j),

j=1

and also

1 d ig;/e
Xy =2 D e/FAA; (2.3)

j=1

These terms are the same as in the linear case KX = 0. Due to the presence of the Hartree type nonlin-
earity, we also obtain

J J
Y =3 eldile (K*Z|A5\2>Aj, (2.4)
j=1 =1

J J
YR — Z eid)j/s (K % Z (A@Amei(¢e¢M)/€)> AJ (25)

j=l1 m=1

l#£m

Obviously, Yr carries high-frequency oscillations, which are not captured by our ansatz (2.1). Thus we
need to develop a more careful analysis in the following, which shows that Y, is of higher order.

Ignoring this problem for the moment, we consequently aim to eliminate equal powers of . Hence, in
leading order, we set Xy = 0, which is equivalent to the Hamilton—Jacobi equation

1
095+ 3|V =0, Bl =k;-x (2.6)
Solutions to (2.6) determine the characteristic high-frequency oscillations present in ug,,. In our case,
they are easily found to be
toop
¢j(t.x) = kj -z — S |kjl". 2.7)

These phases obviously solve (2.6) for all (¢, 2) € R x R, i.e. no caustics appear in our study.
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In the next step we set X; = 0ifa > land X; +Y = 0if o= 1 (note that we do not include
Yp here). Comparing the prefactors of the terms multiplied by e'%/¢, yields the following system of
transport equations for the amplitudes:

0 ifa>1,

—iVeg(A)A; ifa=1, (2.8)

8tAj —i—kj . VA]‘ = {

where we have used the fact that A¢; = 0, in view of (2.7). For o = 1, the effective (nonlinear) potential
Vetr(A) is given by

J
Veir(A) = K * <Z !A£|2>-
=1

We see that for o > 1 no nonlinear effects are present in transport equations for the leading order ampli-
tudes. The case o = 1 is therefore seen to be critical as far as semi-classical asymptotics is concerned.

Lemma 2.1. The transport equation (2.8) with initial data (a;)jer € L?N AR admits global-in-time
solutions A € C([0, 00); L? N A(RY)), which can be written in the form

Aj(t,z) = aj(x — tkj)eisj(t’x), (2.9

where S; = 0 for o > 1 and S; € C([0, 00) x R for o = 1 is given by

t J
S;(t,) = _/0 (K * Z’(M(' + (7 =Dk — Tkg) ’2> dr. (2.10)
/=1

In particular we have mass conservation for each individual mode
1A pway = lajll2@ey Yt €R. @.11)

In contrast to ¢; the phases S are only slowly varying, i.e. they oscillate with frequencies larger than
1/e. They describe the nonlinear self-modulation of the amplitudes but do not show up in quadratic
quantities, like the mass density |A;[?, etc.

Proof of Lemma 2.1. By multiplying (2.8) with Aj and taking the real part, we see
(0 + k‘j . V)‘AJ‘Z =0,

which yields |4;(t, z)|* = |a;(x — tk;)|* and thus (2.9) and (2.11). Finally, inserting (2.9) into (2.8) and
integrating along characteristics, we obtain the expression (2.10) for S;. O

Having obtained the characteristic phases ¢; and the leading order amplitudes A; we shall now turn
our attention towards the remainder, i.e.

2 if o = 2.12

e [ X2 + EY}% 1 1’

R = 1
(uaPP) {€2X2 € (5 }R) if > 1. ( )
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£

For a = 1 the term Yp appearing within R(ug,,) is formally of order O(e). Thus, at first glance, Y
seems to be too large to be considered a part of the remainder. It will be our main task to show that Yr
is indeed sufficiently small as € — 0. To this end, we shall rely on the framework of Wiener algebras.

Remark 2.2. In the case o > 1, there is a some freedom in deriving the system of amplitude equations.
Indeed, one could regard *~! merely as a prefactor for the interaction kernel K and solve in the next
step X; + e271Y = 0. Instead of (2.8), we would consequently get

OAS + kj - VA = —ie® W (A%) A5 forar > 1,

which yields
Aot @) = aj(a — thye=" St (2.13)

with S given as before. In other words, the leading order amplitudes would become e-dependent and
instead of (2.12) the remainder would have the form
R(ug,) = 22X, +e%Yy fora > 1.

We expect that the subsequent analysis can be adapted to the case of e-dependent amplitudes given by
(2.13), and in fact we expect a slightly better error estimate in this case. Namely, we expect (1.5) to hold
with 3 = 1 for all « > 1. However, we hesitate to carry through this approach in full detail, since the
separation of slow and fast scales within the leading order approximation becomes much less apparent.
In addition, one usually does not regard (2.13) as a proper leading order amplitude in semi-classical

analysis (due to its e-dependence). We shall therefore resume our analysis with e-independent A; as in
our original ansatz (2.1).

3. The Wiener algebra framework

We now present the analytical framework of Wiener algebras which already proved its use in similar
circumstances, cf. [5,8,11]. We start with the following definition.

Definition 3.1 (Wiener algebra). We define
W®Y = {f € §'REC), | fllw = | fll ey < o0}
The following properties of W (R?) have been proved in [8,11].
Lemma 3.2. (i) W®R?) is a Banach space, continuously embedded into L®(RY).

(i) W(R?) is an algebra, in the sense that the mapping (f,q) — fg is continuous from W (R%? to
W(Rd), and moreover,

Vige WRY) lfgllw < IflIwllgllw-
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(iii) Let U%(t) = e=/P2 denote the free Schridinger group. Then, for all t € R, US(t) is unitary on
W(R).

Assertion (iii) follows from the fact that Ue ) = eitlel?/ 2, acting as a multiplication operator in Fourier

space. From now on, we shall consider the Cauchy problem (1.3) to be posed in W (R%). To this end we

need the following well-posedness result (which is an adaptation of the one given in [5] to the case of
Hartree nonlinearities).

Lemma 3.3. Consider the initial value problem
s € 62 1> « € 2 € € €
ie Ot + gAu =eY(K * [u°|)u’, u®li—o = ug, (1.3)

with o > 1. Iff(\ € L®R?) and uf € W(R?) with ||u§|lw < Do, then there exists a Ty > 0, which
depends on Dy but not on €, and a unique solution u® € C([0, Tp]; W(R%)) of (1.3).

Proof. Duhamel’s formulation of (1.3) reads
t
uf(t) = US(tyuf — ie*™! / Ut — 1) ((K = ’u€|2)u5))(7') dr.
0

Denote, for fixed ug, the right-hand side of this formula by ¢°(«*)(¢). From Lemma 3.2(iii) we have

t
|9 @)Dl < Do+ U * e D))y o G.1)

In order to control the nonlinear term, we need to estimate expressions of the form (K * (uv))w in
W (R%). To this end, we first use Lemma 3.2(ii), to obtain

1 # )|y < (1K * @)y ol
By Holder’s inequality we also get

1K s ()| = | K * @) 0 < 1K | poo Juo]|w, (3.2)
and applying again Lemma 3.2(ii), we arrive at

(| (] * (uv))w|lyy, < K || o |l |[o]lwllwlw  for u,v,w € W(R?). (3.3)

Thus, from (3.1) we obtain
. t
|9°(w)®lly < Do+ Rl [ a ol dr.

Moreover, u° +— ®°(uf) is locally Lipschitz in U := C([0,T], W(RH): If ||[u¢||y < D,
then there exists C' = C'(D) such that

|l < D,

t
162 (u) (1) — & (%) )|,y < C(D) /0 [us(r) — v (0|, dr VE € [0.T7).
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A fixed point argument in {u € U: sup,c o7 [lu@®|w < D}, with D > Dy, for T' = Tj sufficiently
small, then yields Lemma 3.3. O

Having set up an existence result for the exact solution ¢ in W (R%), we now turn to the approximate
solution ug,, given by (1.6). To this end, we shall need the following lemma, which shows that the
Wiener space is perfectly adapted to our problem.

Lemma 34. Letk; € R, c; €R, andb e 2, W (RY)), and set
fy) = Z bj(w)e s,
7=1

Then, for all € > 0 the function f(-,-/€):x — f(x,x/¢) lies in W (RY) with

1£Co/lly < MIblla =D lIbjllw-

jer

Proof. We write

IfC-/ollw = ‘Cﬂb( —k; /5)

J R J R
<D N0 = Ei /o) =D l1bill -
=1 =1

The last term is, by definition, ||b|| 4. O
Remark 3.5. This lemma in general does not hold for functions of the form f(z,y) = Z}-’Zl bj(z)e'¥i),
with ¢;(y) # k; - y + ¢;. A generalization of our study to non-plane wave WKB phases therefore seems

to be a delicate issue (at least within the Wiener framework) and by no means straightforward.

Since the phases ¢; considered in this work are of plane-wave form (2.7), applying Lemma 3.4 with
¢j = —»|k;|* to (1.6), we immediately obtain

([ugpp(® Iy < [[AE ]| 4- (3.4)

Similarly, we can estimate the expression (2.3) for X, by

Xt )y < ||AA<t Ma=3 ZHAA )y (3.5)
j 1

In addition, we obtain the following estimate for Y, defined in (2.4):

Y@l < S
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where we have used Lemmas 3.2(ii) and 3.4. This can be estimated further similarly to (3.2) by using
Lemma 3.4 (with k; = 0, ¢; = 0), as well as assertion (ii) of Lemma 3.2 and the fact that />° C ' to
obtain

1Yty < 1K |z || A ) (3.6)

In order to close the argument, we consequently require appropriate bounds in A(R?) on the amplitudes
A;(t,-), together with their spatial derivatives.

Lemma 3.6. Let o« > 1 and K ¢ L®RY. For all a = (aj)jer € ARY), there exists a unique
solution A € C([0,00); ARY)) to the system (2.8). Moreover, if (OPaj)jer € AR, for |p| < 2, then
(@8 Apjer € C(10,00); ARY)).

Proof. For o« > 1 the statements of the lemma are immediately clear, since in this case A;(t,z) =
a;j(x — tkj), cf. (2.8). For a = 1 we rewrite (2.8) in its integral form

t
Aj(t, x) = aj(x — tkj) + /0 NA)j(r,z + (r — t)k;) dr, (3.7)

where the nonlinearity N (A); is given by

N(A); = —i(K < <zjj yAg|2>>Aj.

=1

Invoking the same arguments as for the derivation of (3.6), we obtain

J
N 4 = DIV, [y < 1Kzl ALl

J=1

This shows that AV/(A) defines a continuous mapping from A% to A and a local-in-time existence result
immediately follows from the standard Cauchy—Lipschitz theorem for ordinary differential equations.
That the solutions A; indeed exist for all £ > 0 then follows from the explicit representation (2.9). From
the latter we additionally obtain the propagation of regularity, by explicit calculation of 92 A. O

Lemma 3.6 consequently establishes the estimates in W (R?) for Ugpps X2 and Y in a rigorous way.
Note however, that the above given estimates do not yield an estimate for the remainder R(ug,,), given
by (2.12), since it also includes Yg, which we completely ignored so far. We will make up for it in the
following section.

4. Estimates on the remainder and proof of the main theorem

It remains to estimate in W (R%) the term Yz given in (2.5). To this end we shall prove the following
key technical result.
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Proposition 4.1. Let Y be defined by (2.5) with plane-wave phases ¢; given by (2.7) and assume
|A|Z} = inf{|ke — km|: £,m € T',€ # m} > 0. Moreover, let K be such that K € L*(R?) and
VK € L®(R%). Then we have the following bound:

[Yact, M < Crc AL (1AG L+ [V AL, (“.0)
where C'r > 0 is independent of ¢.

Proof. Recalling the definition of Y given in (2.5) and taking into account the particular plane-wave
form (2.7) of the phases ¢;, we obtain from Lemma 3.4 and assertion (ii) of Lemma 3.2 that

J
ST K« (A (A el@e=tm/e)

1Yrllw < [[Alla (4.2)
£m=1 4%
ZZm
Using
iyk/e+z _ _: k iy-k/e+z C
e = —1EW -Vye , 2€C,

we can perform a partial integration w.r.t. ¢, and rewrite
K x (Agflmei(‘m_‘z’m)/f) = /Rd K(z — y)Az(y)Am(y)ei(¢z(y)—¢m(y))/e dy

. ke — km A i —
= 15/ 5—2 V(K@ — ) Ay An(y))e (Be)—dmy)/e dy.
e kg — k|

To show that the boundary terms vanish, assume first that A; € S (Rd), the set of Schwartz functions
(for which the boundary terms clearly vanish). Since S (R%) is dense in L'(R%), Fourier transformation
implies that S(R?) is also dense in W (R?). Consequently, the fact that the expressions on both sides are
norm-bounded sesquilinear forms establishes the above formula.

Using k; # k,,, € R?, we know that Np, i= | ]Ze__]fm‘z € R% is well defined and consequently

K« (Aégmei(qﬁe—%)/s) = —ie(Apm-VK) * (Agflmei(‘f”f_QSm)/e)
+ieK # ((Agm-V(A(A,,))el@e9m)/e),

Using the estimate (3.2) and Lemma 3.4 (with J = 1) we get

1K # (ApApe @0/ || o < el Apn VE || oo || Aol || Al
e K poo || Apn-V(AeAm) | oy -
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Invoking again Lemma 3.4 (with k; = 0, ¢; = 0) and Lemma 3.2(ii), we conclude

J - .
ST K % (AgAye P om/e)

fm=1

L#m

w

J
<e Y (d Al VE | o[ Adlw [ Amllw + 20 K || oo | Apl [V Acl| all A [l )
Lm=1

L#m

< el Aol A a(dV K || oo || Alla + 2] K || 2 |V A]|a),

.....

J J d
VA4 =D IVAda =D 100, Acllw-
/=1

/=1 n=1
This, together with (4.2) yields the estimate (4.1). O

Remark 4.2. Proposition 4.1 shows that ||Yz|lw = O(e) and thus can indeed be considered a part of
the remainder. Note that in the proof it is essential to invoke a non-stationary phase type argument first,
before starting to take estimates. In fact we would not succeed to show that ||Yz||w = O(e), if we would
estimate Yg in its original form.

By combining the results of Lemma 3.6 and Proposition 4.1, we obtain the following result.

Corollary 4.3. Under the assumptions of Lemma 3.6 and Proposition 4.1, there exists, for every T > 0,

a constant Cr(T) > 0, independent of € > 0, such that the remainder R(ujpp) given by (2.12) satisfies

| R(ugpp) lyy <€7Cr VYt e[0,T], Ve >0, (4.3)

where

_ 2 ifaefl}U[2,00),
7_{a if o€ (1,2).

Proof. Lemma 3.6 guarantees the existence of the norms [|A(t, )| 4, |[VA(L, )| 4, [[AA(, )||a < o0
for all ¢ € [0, c0), which are independent of € > 0 and continuous in ¢. Hence, taking their maximum
overt € [0,T], we obtain (4.3) from (3.5), (3.6), (4.1) and the definition (2.12) of R(ujpp). O

With the estimate of Corollary 4.3 on R(ug,,) at hand, we can finally state the proof of our main theo-
rem, which follows the basic ideas established in [12] for justifying the nonlinear Schrédinger equation
as a modulation equation for dispersive waves.
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Proof of Theorem 1.2. We consider a fixed 7" > 0 and introduce the following scaled error 7 between
the original solution u® to (1.3) subject to the initial data (1.2) and the approximation (1.6):

B, ._ ,€_ €
ePr® 1= U —ug,,

with a parameter 3 > 0 to be specified below. Hence, ¢(0) = 0. From (3.4) and Lemma 3.6 we know
that there exists a constant C'4 > 0, independent of &, such that Hugpp(t, INlw < Ca, forall t € [0,T].
Since r(0) = O, it follows ||u§|[w < Ca. Consequently, for any D > C4, Lemma 3.3 yields the
existence of a unique solution u® € C([0,Tp], W (R?)) for some Ty > 0 with |[us(t)|[w < D for
t €[0,Tp].

Moreover, from (1.3) and (2.2) it follows that ¢ satisfies

2

ie 0 + SAr = &0 (M, +P17) = M) — = PR ()

with M(u) = (K * |u|*)u for t < 7 := min{Ty, T'}, and by Duhamel’s formula and Lemma 3.2(iii) we
obtain

t
[Pl <= [ IM () + 7170)) = M) |y 0

4 h /O t | R (wp(T) || d7 (4.4)
for all ¢ < 7. Writing
M(u+ 1) — M) = (K * (ur +ar + |r|?))(u +r) + (K * [u]?)r,
the estimate (3.3) gives

MG+ 1) = M)y < 1B zoo Bllallly + 3lallw Irlw + lr1y) 1l 4.5)

Hence, replacing u = ug,, and r = £07¢, and recalling 8 > 0, we obtain for any C' > 0 and & € (0, 1],

such that 360’80,40 + 53502 = C’124, that

M (uGyp +€°7%) = M(ugp) |y < €°Cu|r®|lyy Ve <ennt <, (4.6)

1>
app
where C 1= 4HIA(||LOOC,24, as long as ||r*[|w < C.

Inserting the bounds (4.6) and (4.3) into (4.4), and recalling that g < 1, a« > 1, 7 < T, we conse-
quently obtain for 8 € (0,v—1]

t
[ ®|lyy < CrT + CM/O ()| dT Ve < eo,t < 7.

By Gronwall’s lemma this yields

75|y < CRT“M! Ve < gt < 7.
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Hence, setting above C' := C' wTeCMT and D := C + C4 this estimate guarantees that the solution u*®
exists on the whole time interval [0, T'], cf. the proof of Lemma 3.3. Moreover, recalling Lemma 3.2(i),
we finally obtain the error estimate (1.5) which finishes the proof. O
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